
CITIBANK, N.A., INDONESIA BRANCH
Menara  Mandiri,  Menara  Mandiri  II
Jl.  Jend.  Sudirman  Kav.  54-­55  Jakarta  12190
www.citibank.co.id
www.facebook.com/CitiIndonesia

 No. POS - POS  30 September 2016 

 No. POS - POS  30 September 2016 

Summary comparison of
accounting assets vs leverage ratio exposure measure

(in full amount IDR)

Leverage ratio common disclosure template
(in full amount IDR)

 1. Total consolidated assets as per published inancial statements 73,551,656,820,672      

 2. Adjustment for investments in banking, inancial, insurance or commercial entities

  that are consolidated for accounting purposes but outside the scope of regulatory consolidation 0 

 3. Adjustment for iduciary assets recognised on the balance sheet pursuant to the operative

  accounting framework but excluded from the leverage ratio exposure measure 0 

 4. Adjustment for derivative inancial instruments 354,917,059,491     

 5. Adjustment for securities inancing transactions (i.e. repos and similar secured lending) 0 

 6. Adjustment for off balance-sheet items (i.e. conversion to credit equivalent amounts of

  off-balance sheet exposures) 8,226,019,983,905   

 7. Other adjustments  1,253,490,148,971       

 8. Leverage Ratio Exposure 83,386,084,013,039      

Uji coba pengungkapan Leverage Ratio berdasarkan atas Surat Otoritas Jasa Keuangan Nomor S-196/PB-11/2014 tanggal                           

15 Desember 2014 perihal Pelaksanaan Uji Coba Perhitungan dan Pengungkapan Leverage Ratio

 On-balance sheet exposures

 1. On-balance sheet items (excluding derivatives and SFTs, but including collateral) 73,407,362,214,783     

 2. (Asset amounts deducted in determining Basel III Tier 1 capital) (243,207,331,472 )

 3. Total on-balance sheet exposures (excluding derivatives and SFTs) (sum of lines 1 and 2) 73,164,154,883,311       

 Derivative exposures

 4. Replacement cost associated with all derivatives transactions (i.e. net of eligible cash

  variation margin)  421,337,289,008  

 5. Add-on amounts for PFE associated with all derivatives transactions 354,917,059,491       

 6. Gross-up for derivatives collateral provided where deducted from the balance sheet assets

  pursuant to the operative accounting framework 0 

 7. (Deductions of receivables assets for cash variation margin provided in derivatives transactions) 0 

 8. (Exempted CCP leg of client-cleared trade exposures) 0 

 9. Adjusted effective notional amount of written credit derivatives 0 

 10. (Adjusted effective notional offsets and add-on deductions for written credit derivatives) 0 

 11. Total derivative exposures (sum of lines 4 to 10) 776,254,348,499      

Securities inancing transaction exposures

 12. Gross SFT assets (with no recognition of netting), after adjusting for sales accounting

  transactions   1,219,654,797,323 

 13. (Netted amounts of cash payables and cash receivables of gross SFT assets) 0 

 14. CCR exposure for SFT assets 0 

 15. Agent transaction exposures 0 

 16. Total securities inancing transaction exposures (sum of lines 12 to 15) 1,219,654,797,323  

Other off-balance sheet exposures

 17. Off-balance sheet exposure at gross notional amount 30,861,867,847,968      

 18. (Adjustments for conversion to credit equivalent amounts) (22,635,847,864,062 )

 19. Off-balance sheet items (sum of lines 17 and 18) 8,226,019,983,906        

Capital and total exposures

 20. Tier 1 capital   5,010,454,009,598      

 21. Total exposures (sum of lines 3,11,16 and 19) 83,386,084,013,039      

Leverage ratio

 22. Basel III Leverage Ratio 6.01%


